EJ@EE&%

BOSERA FUNDS

ENAEEHRMTHE

2026 £
2026 5

W E

5

/

L

£3 H31H

HEBEAN: BNESEHEARAF
HEEFHEN: PEHIRRTROARAF

WIS H HI:

—OZEINA=+—H



I

S| S E S

— BOSERA FUNDS I I B T2 6 2026 SE5 1 TR

ITI

§1 EERR

B4 NI FE o S FRIE AR & P BB AE R IC 8 R SRR R gt I
o PN AR TR R R 52 B RN ) R AT

G IR N E TR AT R A IR A R ARG G RHE, T 2026 4 4 F 20 HER T AR
TR SRR FERIFARRAGIREEAR, REERANENEEERICE. 3SR
.

G R U LLBCERAE A . B iR B i SR A B s P G 7, (AANRIIE R & — @ B

FE RS A G AR AR B TH R, B0 TEAE 35T S A AT 40 ] e A 5
SAIEEE-SVAIR S

AR PSS BRRERE T

AREWIE 2026 451 H 1 Hilg% 3 A 31 Hik,

§2 EE~ R

4 TRIFR I 4 T

HeL F ARG 000730

B (it LRI

Re A FAERH 2014 %9 H 18 H

s B A J 4 4 00 i 66,044,857,468.32 {5}

R A Eﬁﬁ&ﬁﬁém@,ﬁ%ﬁﬁﬁﬂﬁ%%%T,ﬁ%i%ﬁﬁﬂ%
- B E S A CIE

AT G R AR B R (P B SR, AR IR R R . R AR
SR EBB I RSN TR AT IR N, fE kit . B
BERMEAT . FIATRIG . Bsfesims . JEORSRMG . {5 fie s okims, 5
SCRFUEZF B MG . ot g i T B BEERmS

BB R

k& Lk AR (BUS) -

ARG MRS, RS BREE RS b, FLAU X

MU R R AU 28 G T IR SIS G . 1 2T AT R
REEHN T RS F A R A )

HEFE N Hh ] R ERAT B A PR A 7

& o> R A I A TR R R A EIR T A R 4 E 1T B R ER T C
T & B 5T 000730 000891 002855

Pa =N s \
g;g* LEGRE S Sl 6,125,822,646.66 1/} 59,485,936,776.18 17} | 433,098,045.48 1/}

§3 EEMSIHEIRNESIFERIN




=|BHER

Fni BOSERA FUNDS

I I B T2 6 2026 SE5 1 TR

3.1 FEMFHER

AL, ANRMIG
LIS AT 5112026 4 1 H 1 H-2026 43 A 31 H)
CoTI PR 14 5 05 1 A R L4 5 15 1T B R L4 5 52 1 C
1A O Sk 3% 18,237,373.37 195,257,608.30 1,322,102.83
2 AR 18,237,373.37 195,257,608.30 1,322,102.83

3 YR 6 B 1

6,125,822,646.66

59,485,936,776.18

433,098,045.48

e AW CSLHMGE R RS AR RO . BBt lias . Ao CAS A feirEAeshiia) 40
BRAH 9% 2l PR P IR B2 2% ) (AR A, A TR S A L se B s i A28 fe i (AR shile s, i
THRMATSE RN REAEZE, FHik, AR ERSEEAE, AW O S A A

R A0 <5

3.2 e H#ERI

3.2.1 AREHESHBHER IR KI5 RS A 2 1) HL

1. ENIREERTA:

. L | ERGEE I T
L& o Mg bb i st v | b b R S UER
M Bt R EZE e e v o ®©-@ @-@
= E40)) ’g@ A0 WEARHELD
HFE=1MH 0.2950% 0.0004% 0.0875% 0.0000% 0.2075% 0.0004%
TFEANMNH 0.6000% 0.0004% 0.1769% 0.0000% 0.4231% 0.0004%
otk —4F 1.2595% 0.0004% 0.3549% 0.0000% 0.9046% 0.0004%
U e 4.9587% 0.0010% 1.0656% 0.0000% 3.8931% 0.0010%
EfE 9.1877% 0.0010% 1.7753% 0.0000% 7.4124% 0.0010%
HAENE
ii}%?@%;\ 34.1334% 0.0035% 4.0960% 0.0000% | 30.0374% 0.0035%
A 7
2. HEATBL&E 5 HB:
. L | EGEE I T
L& s | NS ERUE | LG R I R
iy KRR EZE e A - -
et (D) K*’T@ WaEe | axkezeo | 09 | @0
HFE=1A 0.3544% 0.0004% 0.0875% 0.0000% 0.2669% 0.0004%
TFENNH 0.7205% 0.0004% 0.1769% 0.0000% 0.5436% 0.0004%
it E—4F 1.5029% 0.0004% 0.3549% 0.0000% 1.1480% 0.0004%
U e 5.7171% 0.0010% 1.0656% 0.0000% 4.6515% 0.0010%
EfE 10.5062% 0.0010% 1.7753% 0.0000% 8.7309% 0.0010%
HAENRE
ii}%%i 35.5882% 0.0033% 4.0308% 0.0000% | 31.5574% 0.0033%
X 7
3. BRB&ERMC:
. RS I T
FE I R AR I |50 58 2 A 5l R 5
S R L I e R ol I s el BT R BV
B ® I EnESE) MARIREZE@
HE=AH 0.2950% 0.0004% 0.0875% 0.0000% 0.2075% 0.0004%

2




=|Ei RS

=== BOSERA FUNDS

TN T <6 5 2 T i 32 4 2026 4E5F 1 ARG

TEASNTH 0.6000% 0.0004% 0.1769% 0.0000% 0.4231% 0.0004%
oE—8 1.2594% 0.0004% 0.3549% 0.0000% 0.9045% 0.0004%
HE=4 4.9578% 0.0010% 1.0656% 0.0000% 3.8922% 0.0010%
T EAFE 9.1868% 0.0010% 1.7753% 0.0000% 7.4115% 0.0010%
RS 26.6219% 0.0026% 3.4903% 0.0000% | 23.1316% 0.0026%
ﬁi&k@@é\ . 0 . 0 . 0 . 0 . (o] . (o]
3.2.2 HES A FAERRES RIFHERRRAZ & H 5 RIS R E 2 R 23 i
E5
1. ERBlE&EERMA:
— S ERMAGE e

40, 00%

36, 00%

A0, 00%

20, 00%

20, 00%

15, 00%

10, 00%

b, 00% ::::::

|:|. DD% | | | | | ]

Dig o D5 o216 Diy Dip Qg Dog B2y D2y D3y 2
g TIp Iy TIg TR Iy Iy IR Tl TR

2. HRIlEERMB:

1

P, Ao
S

"ig




%T@NE@:

=== BOSERA FUNDS I I 4 5 58 T TT A 4 2026 AR50 1 PR

— e EEMEEE — B EMRE

40, 00%
30, 00%
30, 00%
20, (0%
20, 00%
15, 00%
10, 00%

o, 00%

0. 00%

D1, Wie Dia Wi W10 201e Do Do, Woe Wow 05, fas
"?"f‘335{%"‘33‘;;5‘3;fé‘?‘.?gﬂéj‘ig,éj‘fsﬂg‘u53‘?‘33ﬂig‘i,;ﬂ%‘uﬂg‘igﬂi"uﬂ%

3. HRIEEENC:

— e EEMCEE — B EMRE

30, 00%
20, 0%
20, 00%
15, 0%
10, 00%
b 00%
0. 00%

g, Dpy, Vg, Vg By Dap Vs Ay Ay D
ﬁﬂﬁg 51;? ﬁﬂg 5153 5553 sﬂﬁg Eaﬂ{? ﬁﬂﬁg Enﬁg ‘ﬂsqﬁg

§4 BHARE




=|Ei RS

=== BOSERA FUNDS

I I B T2 6 2026 SE5 1 TR

4.1 EE&EEE (RESLBE/NA) FHr

w4

W%

7\

FEASTE 1)k 22 PRI IR

%R

GRIASE AT

Malk
IR

e

15 E 4

I 2 WAt 5
2 e
/R
3]

2019-02-25

14.6

fREE L+, #t. 2011
ER 2014 FFAE R IESFAT
i e W i o A i . 2014 4F
TN RS EH AR A
o IESEHAR &
RTINS e 2 e )
B R A Al £ i 5 Y
W 742 (2018 4F 4 H
9 H-2019 4% 6 H 4 H). 1#
e FEalif 3 N A g BT
TRt 75 Y S AOIE 77 5 57
# 4 (2019 “F 6 H 26 H
-2021 4F 2 H 25 H). 18K}
FRR 39 AN H E BTk i 57
RIE 75 #% % 2 4 (2019 4F
11 A 19 H-2021 %2 H 25
H). & kaifi 3 4~ H
& Wi 27 A Rk Uk
K% 4:(20184E7 A 16
H-2021 48 H 17 H). f#
B 1E R — S A TR A B
UE 737 #% 9% 55 42(2020 4F 12
H30H-202343 A 1H).
B £ 3-5 4F B 74T ik
FIREOIE R 53 42 (2021
11 H 30 H-2023 49 A
12 H). HEH i 3-5 4RI
M G R i HOUE 75 15 Bt
F3:4:(2022 49 H 9 H-2023
10 H 26 H). I ZFZ
R =AY HEA W B ALIE
TR 42(20204E 5 A 27
H-2024 4 6 A 7 H). i
Bk aifi 3 4N H E BT
fiit 75 Y ke =R 7 4% % 2
4:(2022 £ 7 H 14 H-2024
7 A5 H)MESLH,

fi] 7 WA 2 5 T R AR T A
B . AT [ 5 U A
TR T e A
Sty A A5 75 AR J 4% 75 2
42018 %4 Ho H—=&
4) ENEBLEE R TS




=|Ei RS

=== BOSERA FUNDS TN T <6 5 2 T i 32 4 2026 4E5F 1 ARG

il

#4:(2019 4F 2 H 25 H—
B5), 1R E A R
RUIE 75 #% % 2 4 (2021 4F
11 A 30 H—%%). finf
V9 H = 120 KFA 6%
AN P 53 42(2022 4F 6
H 14 H—%%). R
ali £ 57 25 BYAIE 7 5 3L 4
(202347 A 26 H—%E%).
S b 1-3 SEECEE 4
Rl {5 T8 B0UE 5 % 0 AL 4
(20243 A 12 H—%&%).
TR 229 3 A H 8 B
fiigz RIE IR Bt 2 42(2024
9 H 27 H—%%). )
TN 90 KIRBIFFA it 57
AYAIE o7 $ 5% 2 42 (2024 4
11 A s H=%%). #iE
s At 3 A H e BT U
KRR RAEHREESE
(202544 A 23 H—%24%).
TR SR 4t 6 > H E 1
FEIR 75 Y Rkl FIE 77 4%
Bt R4 (2025 £ 5 H 27 H
— &%), 1R T 3-5 4
FE FF AT 5 77 $8 IR F7 #2 7F
H4:(2025 4F 7 H 29 H—
24), 1R H 2 120 K
R W65 AU 25 #5723
4:(2025 £ 9 A 10 H—=
A)s T ORAIE 4 SR 32 5
A B% T 3 5 4 (2025 A
12 H 29 H—&4) 34
7R,

e ERAERIE T B AR A I A R MR AR S RS o RS ML SR
MATIE B2 GIEZR LN RS BIMED IR ILE »

4.2 EENXREG AN EESBEEMTEHILR B

FEAMREIIN, ARG EBNHENE T (b N RICAERES R B R aik) S & TSt 4
W ASE AL G AT AR G IR A E , A ISRE . BiR ot BUE Tiiids. BUS
TAE I ENE BEAE G 5™, NS RAA NVERERR 2. AN, TR 1)
SEJRIN, AR G W IS B AR AR AR R IO DL, B PR RS IR A EEAT TR,
S BT A AP R R IE AR .




=|Ei RS

=== BOSERA FUNDS TN T <6 5 2 T i 32 4 2026 4E5F 1 ARG
4.3 AP HERHHA
4.3.1 AP G H EHRPATH O

WEWIN, AEEEENRPAT T QEFFREIEEE R R 213 5
i 5E I 152 By HE R A1
4.3.2 RERXHIT AL TN

AN, AR REAES 505 AT 25 H, [ H A5 5 A B 1)
FAITH A Gy B I AR S 2 H A B B%AIAE 3t 8 I, AR ECR A B BE AL R BT SR e A
M E KRR RIS o AN, REBAIEEA W] e EA R -T2 5 MR 2t ik (K 57 5 28 5 -

i
N

BIENL) M

D>

4.4 HEHNEEB T REAZIES B

2026 F— =L E N AT T AR TR, Tarh A, R MBORIRFHE R TER, W ERARE,
m N EEERS 7.

FERILIK, RATE BT LBURGURAT S T I, SRR RAT & ROUE NEA TG, BATFR
RATETENE, 1-2 7 1 I E BA7 0 FIZRALE 1. 6L AR E S . 3 H LR AN S 505 % HETH
JAY, AR TR A K M T RERS: B b A DASKRARAT [FM B A B P IRAN IR SRR 3
BN, 1R B AR AR W 1. 57% FATE 1. 51%.

JRE M, KRUFEANRFSRAMEE, RMBORKELS: “EERMR” I, SR E g
PRI, RAIPEORFFET . (ORI T AR, LT IR R R R 2
M 25 b SERFEE 8] S K A4 S 5m s R RNV AR g RAE RS ik Ja, RATIE BUN Bt 41
P2l =R RAT B R B S R AR AL, S ARAT 7 B S LA AT N TR i T 3 1 B 284k

FRBERME T I, 5K RO VR R AIRIRL A, $ 55 St R DU TR P [R] b A7 BRI [l ey 32, =
PR i AR S Bof 12 AR BN MR B, FESRBE . A R S5 T7 T 1T 3 R 2R B B B 500 K e B T

4.5 HEHNES KGR

WA AN, A4 A AR IR N 0. 2950%, AFE4 B IE IR =R 0. 3544%,
AHLr C R E IS %N 0. 2950%, [F] MY SRkl 25 % K 0. 0875%.

4.6 MEMAREETFE ABBRE SR HERE RN
To

§5 WHRAESH

f




=|Ei RS

=== BOSERA FUNDS

I I B T2 6 2026 SE5 1 TR

5.1 |EMAREEH-ASGHER

5 IiH () o7 3 4 B 1R LA (%)
1 [i] 52 AL 3 $E R 41,107,544,282.29 55.27
H, iz 41,107,544,282.29 55.27
HrE S RIS - -
2 SEN R A 4 i 5 10,694,530,550.19 14.38
Hodr, W B 1)
SENIREE G g 7=
AT R N D
3 zgﬁﬁ‘* b 21,937,609,320.23 29.49
4 HoAth %2 7= 639,269,285.06 0.86
5 &it 74,378,953,437.77 100.00
5.2 2 BAf5 35 B Rl B 1E ol
5 IiH b3 TR E B (%)
1 5 HA P A5 5 [ ) ik 7 4% 740 7.75
Hordrs WX [m] A fik
o 3 4 PR I E EL )
5 | WH o] (%)
5 A AR A5 5 [ ) ik 7 4% 740 7,120,456,914.12 10.78

o KWkl B

TE: e A 50 [l A B A T o s < B8 (L PR LR B D 75 T A 58

AL EE A5 1) g BT 2 4

1555 10 15 T B B8 < R A o 2 & B 7™ 1B ) 2096 (58 B
TR 31 P A 08 T3 2 54 I L 9 0 8 e AR AR W8 2 44 .19 20,

5.3 ZEHRAS TR RWIR
5.3.1 BWERASTFHRRBIREARFIL

5 H BBt AR 5

i H R
A IR I B A ST F AR IR 90
AN B A ST R AR IR R 90
I N $BE A ST  FR AR R A AR 64

MEHANBREH A PR KRR 120 RFEHRPLHH
ARG WA TE T 33t & 3R A AP R R IR R 120 K.

5.3.2 REFRBFA ST IHFIRIIR 75 Lol

B | T AR

FHABR %P7 4 VR I
HIERA (%)

IR B 57 o 22 8 B 19

IEEsl (%)

8




=|EeES
== BOSERA FUNDS LA IR M4 2026 5 1 TS
1 30 KUAPY 31.84 12.44
b o A7 e 397 K 0.35
(- Bh A 2 it '
2 30 K (&) —60 K 11.58
b o A7 e 397 K 0.75
(1) B ) 2 A5t '
3 60 K (&) —90 K 28.35
o R A7 e 397 R 0.95
(17 Bh A 2 it '
4 90 Kk (&) —120 K 10.27
Horp: Jo A7 e 397 K
(1) B ) 245t ]
5 120 K (&) —397 K (&) 30.20
o R A7 e 397 R
(17 Bh ] 2 it ]
o 112.23 12.44
5.4 $EHNBIAL PHRATFSHIT 200 R
AARE YN A T M3 SRR A A PR S SR8 240 K.
5.5 MEHRZMF MM IRPHEFRELEE
P73
Fe %5 WA GO %ﬁﬁ(;ﬁﬁ“ﬁ
1 B K i 57 - -
2 AT B - -
3 SRS 6,004,026,017.31 9.09
Hrb: BURME SR 3,711,031,934.33 5.62
4 k%7 30,664,419.93 0.05
5 Al B b B2 27 2,200,915,446.37 3.33
6 R 10,098,115.31 0.02
7 [F) VA7 5 32,861,840,283.37 49.76
8 HAthy -
9 it 41,107,544,282.29 62.24
el S I 3
10 Eggzgﬁﬁ 397 RHy 1,359,975,697.91 2.06
5.6 WA HIRIEMERBA HE ST R E HH K/ NEER FET+ 2 B 8 5 B 4l
73y
FE | % 47K frsRG | ek oo | LR
1 250421 25 KK 21 12,600,000 1,274,833,524.45 1.93
2 112506271 25 2@ AT CD271 10,000,000 996,827,958.08 1.51
3 112605062 26 @ ¥ HR1T CD062 10,000,000 988,718,937.80 1.50
4 112693110 26 KEHR1T CD040 8,000,000 797,426,723.50 1.21




=| RS

T

=== BOSERA FUNDS Nl SRR MinIES 2026 455 1 ZERE
5 112693339 26 B4R 1T CD020 8,000,000 797,156,788.27 1.21
6 112605058 26 HBHRAT CDO58 8,000,000 791,008,868.27 1.20
7 112621061 26 IR AT CD0o61 7,000,000 695,325,127.17 1.05
8 212380008 23 X471t 01 6,500,000 662,390,231.07 1.00
AN EH 2
9 112692776 26 ] AR 6,000,000 595,352,797.22 0.90
CD099
10 09250409 25 R K IE K 09 5,000,000 499,665,012.43 0.76
5.7 “UTFEM” 5 “ERBAE” HEEES T HE R WES
T H i 25 175
A5 BA PN 2 B 4 X AE 0.25(8)-0.5% 8] 1 KL 0K
i 30 PN i 5 P 1) o 0.0316%
5 HA PN 2 A B A 0.0106%
W5 B BN 55 H A 25 55 1) 246 oL A ] 5P a4 0.0184%

TE: EERT MBI OL” AR A S AR 0 B 5
R T A B PR (B IX 200, 25%17 10 1t B
A S P AR B T T gk < A7 i S P PR XL RIE 21 0. 25%.

5 4 P IE i 8 B A 2 (B 2 0. 5% 1 5L U 9
AR T PO A B8 T 1730 5 6 T A 0 E (R0 LT 1 0. 5%.

5.8 #RE HIRBMERBA GE ST 15E IR RS BT+ 48 B SCRAES 3R W
i

AT AR IR AR I B SRS

5.9 {TASHEMHE
5.9.1 E& T FiEui A

AREEGAERA PER A", BT R PLENSA YR, 42 188 52 1 R 2 8 R R 25 &
HSENE AN Sr47, 7ERIRAFEEI N 32 L Brf Ryt AT pEdy, B H IR . RIS R A e
AR, 25 4 0 T AR 4R 2R HF 1. 00 JT.

5.9.2 4 BRI +4ES 0 RAT A BT 1S VSRl B B — e B ATF R &
1 R SRR B
AR BE WA+ 2AET B RAT AR, A [ AR R R ARAT £ i 75 G il AT — 4 52 21 o [1 N RAR

A AT PEANRBATHEAEE R BB X7 FEARRATIIEE 217 FEARRT 5
ME AT EZANLEHE R A2 /. el s 2RI, P ER AT B A R = e S
G il AT — S 52 B N RERAT . BESOONCE B R R R i X0 R AR e g e )m b
W R AR T o SCEARAT A AR A7 BR 2 WAL 5 G il AT — 4 32 2 BN RERAT [ SIS 2R )

10




%T@NE@:

== BOSERA FUNDS I I B T2 6 2026 SE5 1 TR
e oy )R . AR i B PR R R R AOAE T, FEAR T g AT — 4 2 2 b N RARAT B i
AT R ENRERAT IR AT B R . REERAT e A PR 2w L3 5 G 1) BT — 4 32 21 LA
RARAT REEW 0T E R i B P R R R AL T o AR EMRAT B A IR FIAE RS
Gl BT — E 52 2 ENRRAT) KA 0T EZSNCEBR R E 70 R RIS /AT
W PHARAT A A7 BR 22w L 1 5 20 ) T —4F 32 23] A 4 05 8 2R R ARt v DI BRAT Ly IR &
A E AR G 1) T — 4 2 2 [E N REATIHALE 04T B ZONCEBRERE 2R Wt e s R
I T . 75 B ARAT AR A IR FIAE SR & 4 1 1T — S 32 2 h BN IRARAT B BT 2047 B ZSNLE LR
T Jm o S B PR R 2R B 0 R AR AT o AT et EIRIE TR A B R SRR P A 15
FRIER L A m I ESR . B BR RSN, S AR KA B AT+ 4 IETR R AT £
AR I R IR A, B i) H AT — 2 B QTR AT

5.9.3 AR

s atk &)

A7 PRIE S

28,141.83

JSEYSCHE 73 Sk

500,000,975.69

YA 2

Y R

139,240,167.54

T 9 2T

FoAth

ait

639,269,285.06

1
2
3
4
5 FoAb RIGR
6
7
8
5.

9.4 R GG HERIHARSCF IR )

WU DM, 73T S ST I 8] i BEAEAE R 2%

§6

T AE SR S

AL

T3 H

I PG E LM A

I I E BT B

[ BB C

At I 2 e 4
flsY

6,522,315,528.01

46,417,840,267.91

475,114,439.47

0 S T 2 < A R
ey 135t

5,839,958,497.95

49,822,141,262.64

156,514,325.72

e 7 ST ) 2 < A T
(5] 473 251

6,236,451,379.30

36,754,044,754.37

198,530,719.71

T AR S 47
B

6,125,822,646.66

59,485,936,776.18

433,098,045.48

§7

EEFHENEZHEA R SRR FEES S A

e WIS B B R R AR IS Y ) B < R W D [ B S SEAR B G (R DL

11




=|Ei RS

=== BOSERA FUNDS I I B T2 6 2026 SE5 1 TR

§8 MR KE PR HEMERRGER

8.1 MW BB E A E S M ELHIEB BT 20%HI 155
To

8.2 M T FRMHMEEFE

L 2 AT TR A T Ao P B RS S AT 2 —. “ W ROEM 5 R
AT AT NBRARER BN ENRIFE . B 2026 43 A 31 1, W ESER
HIRATIEET 402 RABIES, FEAMELREESIE L BIUER ML RS, URED
LA AR G SR 7 B UG 16, 585 ILTEAR T, IR SR THEGR, W2
SEPHATHUA R A S IR UBIA 6, 653 (LT AR T, RiMMLI 2, 286 LEART, RH
SRR A (3 8 A 1 2

§9 HEXHHZF

9.1 ZENXMFHER

1y o RS B B 0 ettt e B 5 B T i 3 B e RS I S
2. (T P4 SRS AR

3. (Mmf s 7 A E )

4y FEGEB ST BRI B A A F S
5. T ELG T B T i A AR B TR 1A

6 F T A I B e O T T I i e AR A E AR A T T YRR

9.2 TFHH =

REEHN. EeE AN

9.3 EFE AR

P B (8] S0 S A 1), AT 4% AR BRI S N
BB S ARG BB SEN, o] G A & B I & B TR A A
R —283@: 95105568 (HKIRihy)

12



T

=|1ERE S

== BOSERA FUNDS

I I B T2 6 2026 SE5 1 TR

13

M RS B BARAR
—O=AEMA=+=H



	§1  重要提示
	§2  基金产品概况
	§3  主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现
	3.2.1 本报告期基金份额净值收益率及其与同期业绩比较基准收益率的比较
	3.2.2自基金合同生效以来基金累计净值收益率变动及其与同期业绩比较基准收益率变动的比较


	§4  管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.3.1 公平交易制度的执行情况
	4.3.2 异常交易行为的专项说明

	4.4 报告期内基金投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5  投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期债券回购融资情况
	债券正回购的资金余额超过基金资产净值的20％的说明
	5.3 基金投资组合平均剩余期限
	5.3.1 投资组合平均剩余期限基本情况
	报告期内投资组合平均剩余期限超过120天情况说明
	5.3.2 报告期末投资组合平均剩余期限分布比例

	5.4 报告期内投资组合平均剩余存续期超过240天情况说明
	5.5 报告期末按债券品种分类的债券投资组合
	5.6 报告期末按摊余成本占基金资产净值比例大小排名的前十名债券投资明细
	5.7“影子定价”与“摊余成本法”确定的基金资产净值的偏离
	5.8 报告期末按摊余成本占基金资产净值比例大小排名的前十名资产支持证券投资明细
	5.9 投资组合报告附注
	5.9.1 基金计价方法说明
	5.9.2基金投资前十名证券的发行主体被监管部门立案调查或编制日前一年内受到公开谴责、处罚的投资决策
	5.9.3 其他资产构成
	5.9.4 投资组合报告附注的其他文字描述部分


	§6  开放式基金份额变动
	§7  基金管理人运用固有资金投资本基金交易明细
	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9  备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


