BExFEHImoNARRARGHFE L eI F R AES
2024 FIFHEMR G
2024£E09 A30H

HEFTEN . REKEREEERRAA
HEETEN XVBRITROFRAF
G Hil:20244E10 525 H



IG5 7 = % B 64> 5 JIT 05 93 B A S AR F 430 8 i 46202447 55 35 P4 7

H%
LN = £ S 3
VA - Tt 2 3
I o =g ey I B O [ 5 N 4
R o - 1= N 4
KIS = < 4
L O = = 5
4.1 BES2ZTE (EDSZRTE/NVH) TBT1 orrerereeersesesessssssesessssesssssesssssssssssesssssessssssesssssssasssesssssssssases 5
4.2 ERANBREHNEAESIEEERFEBERAITI. oo ssssssssseens 6
W RN vl L 6
VW LB g SEL G g L g 1By S 1 S 7
4.5 REBARIE B HIMBRTRID coooeeoeeeeeeeeeeeeeessessesesesesesesesass s se s ss s ss s ss s ss s sssass e sns s ne s sesssessesnessesanens 7
4.6 REHNESIEEABRE ST B ETEE VI I oo sseeesessssessssesssees e ssessesesesans 7
LR & 2 = 7
5.1 IR EATR B S TP L ATE T covoeeeeeeeeeeseeesseeesesssesssesssesssesssssssesssesssessssessesasesssesssesasesasesssesasesanesanessesanens 7
W B e s ) ek g s PN 8
53 REHREZAAMELSBESE = FELHAIR/NEFOI+ B ERFRL....cooveveereeeree 8
W s e D L T g L 8
55 REMREZEAANMELBEES K = HELH X/ NHEFNITEZGSFRBRA......c.ocooveeereerreenne 9
5.6 IREMAKRZEAANMELBEES K= HELH X/ NHEFOIT+2 T =X FESFEERA .......... 9
57 REHRBRAANMELSBESE = FELARKNIFNIERRSBEERA. ..o 9
5.8 REHREZAANMELSBESE = FELHAIR/NEEF NI B BAPUER TR 9
5.9 IREHAR ARSI R IR HA T AT B T I B oo eeeseeeeeesesseesseeessesesseee e eeesesesene s 9
5.10 IR EHA KR AR S I R HI E AT 3 S B TR B oo eeeeeseseeeessessssesessessseesseessessesese s 9
5.1 B AR BT o vveeerereeeseeeseeresessssessseseseeseses s e st s e R e st s s r s nean 9
TR 20 - v < ) 10
YA -5 5 Y R TR et o 7 2 5 o A 10
71 BB A E AR DB ANIE I e rsssss bbb s bbb sesssasssas 11
YR - T o YT L B g 6 N ks L . (R 11
LI R B e W o e e - R L 11
IR g 0 s A = = o 11
9.1 REMNE— KRBT HESMIULFHAZITABIT 200A91F I oo eeveeeereereeereeereesseeseeeneens 11
R E 0 o = R = N 12
L O 1 = -3 12
0T = 1 = - 12
LIR35S 12
0TI L1 i W 12

i
N
=i
o
i
N
=



IG5 7 = % B 64> 5 JIT 05 93 B A S AR F 430 8 i 46202447 55 35 P4 7

§1 EERR

MG IR NFOTE T 2 B BRI ACH 25 BT AR TR A AR AR 12 SV W ok
TACHN, FFRTILA AR S AT R AL B 1.

ISR )OO BT R IR A TR A & A AT, T20244510 4 241 S8
TR O AR TR R AL AR N, RIS A
A 1 SRR S TR . M R LU R N
RUZFISE G, (R RHERSG— AL e ML P RIIREI.
GRS 20 2 3

AAR I VR R A i

AR5 I H 202447 H 1 H #2 22202449 H 30 H 1k

§2 H &7 Mo

R RIFR [R5 7K = 2% Hiy

Fee A 005436

S (e 2 W

EeERAENRH 201842065 11H

& AR S BRI 1,590,415,811.6617

W b AT AE R ] KR R |, J1SRIAE K
RS E A B A
(—) H AR B g
AT 25 AT B N A A RIS AT AR
MR HIE TaAEE R, MR T~
BRI SRR G RE =t £
ST TS A K T i sh M A 1, ok
EHERIAIHKT . R MEEIE, If
TESCHEA 2 b SRR () 2 $ T 2 A B

Earie il PSR B o P 4% B0 2
AT P A A B SRS I A i R B L B
T A5 2R e U8 SR I R SR . B
ZETRMG . ELARRG . B SRR SR H T S
[E] A SR . I s PR A BRI
() FFBUBH 5 g
FEBUHN . AREEEG IR = I S sh i,
W E B T m i sl A7 A

SE3M, 127




IG5 7 = % B 64> 5 JIT 05 93 B A S AR F 430 8 i 46202447 55 35 P4 7

b 4 b s L v HfRgEE M CafE) HBEGE %
AEERTHFIIEFRTEE, BTiERR
% 5 o AR AR XS et A, TS XU AL 7t
WS
== IN A5 K F RS E A RAF
REEEN POl ARAT A A PR A F
§3 FEMFIIFMESHERIN
3.1 REME I
A AR
FEWM SR A5 ] (20244E07 H01H - 2024409 H30H)
LA C S 7 10,402,010.92
2 A3 -5,944,069.66
3BT 3515 & 0 204 R -0.0037
AIAAR LG BE = 1,705,362,369.94
5. HAAR I 4 43 B 1B 1.0723

TEL: AHATE20247 A1H £20249A30H, FIRES G AN UFEESMmEFA A

BT 5 B < 1 2 TR A (il
(ISRl e

H %L IR 5%, T JE SER i KT 2

2. AW CLIRITRIE S ARSI . Bt HABIN OIS A e B3]
Wz ) FHBRAH IS B FHAE P BRAE 453 55 5 IR AR A, AR D9 A3 sl s in B A HA 28

A EAS 25
32 & ERI
3.2.1 EE&HPIHEE KR KA S FEE S B I N 2 R 1
| W
y i L/ \ éyﬂ_i 75
T kol Beeied ol [ e
B B . bRz | HEHEUGE | @-3 2-4)
D N SEhRIEZE
2 Q)
@)
TE=AH -0.34% 0.13% 0.26% 0.10% -0.60% 0.03%

H 5.29% 0.40%

1.32% 0.09% 3.97% 0.31%

3.53% 0.07% 4.08% 0.21%

k=4
ik A
it k4 7.61% 0.28%
ik =R 14.34% 0.17%

5.97% 0.06% 8.37% 0.11%

i
EaN
=i
o
i
N
=




IG5 7 = % B 64> 5 JIT 05 93 B A S AR F 430 8 i 46202447 55 35 P4 7

ot £ 21.92% 0.14% 8.14% 0.06% 13.78% 0.08%
AR 31.82% 0.12% 12.22% 0.06% 19.60% 0.06%

. 0 . 0 . 0 . 0 . 0 . 0
R A

3.2.2 HES A FAEMURE S RTHMER KE2Z) KI5 RIS B Al 222

BT R

EiEkFE=ime T AR TR it S R Z AR RES R R Ei

ERRESEE
zneEosg 113-2024F 088 308)
3504 -
28% |
21%
1494
79 -
0% -
-T% . . . . . . |
20180811 2010430 202003025 202102022 202200114 20221203 202311108 20240830
- BligRFIR - AHE3EEHE
§4 BEEAMRE
4.1 BE&ELE (REESLB/NH) FHH
(ARSI |
W
SR ‘
w4 KR % — Mol 1t B
{THR AT FIR
1 F 1
BT REaFHmt, BT
Ihﬂiﬁﬁm HESYIRE/N
A A A A . AR
2020 [T SRR R TR, |
R AEGHREEH m&é - 154F | SAHATT 2 W 4 A A DR it 7%
0, WA AR TR Ay
i, [FAEKEREEHAR
NCIRYRE gt 5l PSS N i
W TR S . EEE. A




IG5 7 = % B 64> 5 JIT 05 93 B A S AR F 430 8 i 46202447 55 35 P4 7

[, FRAF AIAH DR 55 A -
He < ML BEARAIE
il RSN St 2 e
PUERIE K FREEHE
IR 2 ) T AT 43 0 M
PR Bt 2 A5 VPG
BRI ST AT PR 2 W) PR
Bt e e R
PP B AT PR 2 =] VP2
2023 fE M SRR
g | ARkpitese 1115 - | 13 | BEARA A E R B
HEeam, Ry, g
TORUES B8 B PR
) [ 8 WA 2 B BT
e, REKFEREEH
A7 PR 2> ) R B A A
Wb o FEEE: HE, SR
FRIAH MY 55 B A - Sk Mol
BEHEAE

4.2 EENANRE BN A ZESEEEN FEH A3

WE N, EeEHAREWSER . SRR ST RS B AZ - & 57, AF
FERE I SO B AR 94T 0, 8 XAURS T2 A AT 32 T 93k 0 AR AR KA
mo FEGE AR 7 (P NRIEMERESF I GE) S B HE . %3
GG T FIRIE o FEE 2 TN A B 5 1 EUBIEAE 1 53 R SRR A X AL IR
I, BEEBBTUBIAT & 2 e R A LA 2K o

=iy

4.3 ARG E T
4.3.1 AFZ 5 B HIBAT BN
WA WIN, EEEEATIMESL GEHFREESERA T AL S EE TR
SRR ANE IR (G K E RS A TR A 7 A FPAC G INE) ISR TUER, %
FEEE N BT R iR — i IO i35 758 5 56 8, it RGN T A4S
B AT AT AR 00T, DA AR IE & BN B R R4S B L A R L T
T BRI AT W GPFAh 3 5B G B A AT 13 20 AP X A
FE NS RIES P SR BB R ST Is . 6T 5 B,
KRAFPATEFZ GHIE, WA R4S A K SEF—UESR, BN ds. i
e Lefl o FC I R FE &3 T 20 A (R AP AT LA 5 f s 6 TARAT I g 4% o, R4

60T, #1277



IG5 7 = % B 64> 5 JIT 05 93 B A S AR F 430 8 i 46202447 55 35 P4 7

BNIE I A H) %k F A hI AR LA, A% v T KOS S A% 2 Sk X T B
VAT, BEEENEIEMEIE. O EREN, ARYEF AT AL H R A A
XF A oy G R BAT T 3 B

I, I R AR R B A A B B8 AH & 2 TRV W ot 30 22 5 EE AR X Rl A1 52
Gy 5L 5 (A8 Sy W HULANAZ Gyt Z AT 0T R & BN R IUVEEAR 22132 5 AT H
DL H L

4.32 RERZ BT AT

AN, WSS AN S SIS 225 5 A AR R b, B B R K
BUAFAEA T HE B A1 52 5 AR 2 S8 55 (0 57 0 58 01T 9

S B NI B BN B B AL GRS S T AT SEMT IR H S 132 5 26 D5 T, R
IR A D ) A AE By B U TR 2 H A 5% I 1 D .

il

4.4 5 BN R RIS AIEE S

20244 =ZFEHTF AR, G 256 M b OF RRATEAT FFIERE S,
BOAR WA, BORERSHN, D iip WRERESR T, it N AL, 34
BRANZEAE IR 2208 i, fior iimee i 1 PR R 3 . 10 BIE (81X 2 Ja ot i A P A
{5 AL Ak (1]

A7 i LIS P B, TR A Al AR 3 A50R 2 5 AR ot ip B A ASE )R 4 & Wit
B, AT BRE R AU e R AR R T B AR Rl (B AGTR 22 R R 2E A AR A
PR ITHERZ B AN . JREBIUFRE, TSI B R, RN 2 B R AT
oS Xk LAt il L 75 EE 0T AN B A RS, B BRI R TP 2 4R AR e (1
R IAEE, 50T AT LA RE fRf AR W o

45 HEBNESHKILSER
BEWE W AREE K F M BT S FFE N1.07237C, SREMN, FEESMmEHFHE
WK N-0.34%, [A] #AMY S b A 3 v IR 2 R M0.26%

4.6 REWINESTFE NHEE S F = 1#EE WA
IR D SE A TAR H 2R e AR N e AN — i B 2 e 5™
ET LT EE .

§5 WEAGWSE

51 REMREEH=HAEHFNM
%\ :ILELJI\?J/:+ X
[ A w00 ] %(;j%%%




IG5 7 = % B 64> 5 JIT 05 93 B A S AR F 430 8 i 46202447 55 35 P4 7

2,158,319,387.92

95.48

2,158,319,387.92

95.48

BRTA AR BT
TN 4 i 587

13,004,147.95

WD WA DN
R R BT

=B

RITH ARG R eE

14,012,472.57

0.62

75,141,812.39

3.32

2,260,477,820.83

100.00

5.2 MEMREATI RN BEER R A E
5.2.1 MEMIRIZIT U RIIRABRERRAS
WRIEREe G RAE, ARENSERELS.
5.2.2 REWIRZT W RIBRER T RERRAS

R ERAE, FRENS

ILEE 2
o= A

20

Do

5.3 MEIRIE A FOYME G 2 & ™ 15 LI R/ DR BT+ 42 IR S B W A
IR RAE, ARENSERELS.

5.4 MEWIREFF DR ROGFRBEAE

157 dh

>

~fe i EOT)

=

[

SE T Rt
EEEB] (%)

[H K i 55

PAT I

el iz

640,985,088.21

37.59

Horb: BORMEER

Ak iz

502,142,730.96

29.44

Al AT TR B o7

29,966,339.18

1.76

R

673,075,624.09

39.47

oL

=

\|




IG5 7 = % B 64> 5 JIT 05 93 B A S AR F 430 8 i 46202447 55 35 P4 7

7 G2 QRN )

8 [F VA7 H 217,481,742.46 12.75
9 HAth 94,667,863.02 5.55
10 it 2,158,319,387.92 126.56

5.5 & WIRIEA SRYME 52 ST #E LB/ HEF T A B S R B 4

J¥ e . e _ o 4 B 7 i
o AR TR HE (5 2 S E (D) R
1 | 212480008 | 247 K #R1T15102 1,100,000 111,942,021.37 6.56
2 | 212480005 | 247 KA 71501 1,000,000 101,963,901.37 5.98
3 | 212480004 | 244 H £147 1701 1,000,000 101,963,901.37 5.98
4 | 102483082 iﬁz@&{ﬁw 1,000,000 99,463,041.10 5.83
5 | 241637 245 H 4% 1,000,000 99,456,794.52 5.83

5.6 M E HARIEA SO E o H S B E ELAIR/NERF U HT 42 B SCRAESF 3R B 40
AT AR IR AR B 7 SRR -

5.7 & WIRIEA SRE GESH = 1#E LB DHRF AT LA St R IR B4
R ERAE, RRENSHTEERT.

5.8 B AR A SO E o 2 & 57 5+8 Ho X /INER AP O R F48 BGIE L 3 B 4
IR G RAE, ARENSHPOERHE

5.9 MEMRA R SHRHBEHRZ 5B R
RIS FAE, RIEENSHBIRM TR

5.10 R EHIR A E SR 1 E IR 5 18 0L i
WRAEHREERAE, ARe A S5 EFURNHH.

5.11 #EHAHEBHE
5111 EEBERHRIEHK KT EAREIEERI I LR EAERER HiT —FERNZE A
FFE st AT I B PR T Ul

AR EES S BRESpNBE S RN A T HR “ITER T e oE
FIAHRBAT BRI AT AR, ERSEHNMNBREEN, WEPANARESREMR+
PAESFIRAT AR, A EDERARAT I BR A R TER S dmthil) H T — N 238 E K &
Rl B LR AL 5



IG5 7 = % B 64> 5 JIT 05 93 B A S AR F 430 8 i 46202447 55 35 P4 7

AFe et EIR TR RATUE SR BB R RAE PP A5 & 24wl BER I ME - Br B E
A, B BN R IUAS L G308 AT+ 44 UE TR AT AR Y DUAS A4 8 i 1T S 5%
VAE, BRG] H BT —F A B ATFEDT . AT

5112 R\BERAE, ARSASERERHE.

5.11.3 HARFE F=Ha 5%
¥ 5 ZHR EH(OT)
1 fFHIRIES 48,811.61
2 S 2537 Bk 75,093,000.78
3 Il
4 I eiIDS)
5 JSLHSC FR T R
6 FABRIR
7 oAt
8 At 75,141,812.39

5.11.4 R EHIRKFA BIAL T H B i T Fe st 5 B 40
WRAEREGRAE, AREAS SR,

5.11.5 H & HR BT+ 48 i B P AR A 32 PR 1B L 19 3 B
WRIER S ERLE, AREARS HRER,

5.11.6 B A GG ER AR 7R H 2
AR TS RN, B2 NS &Iz (8 /] AL R 2 .

§6 FHBAE&HHARSN
LA

i T S A AT 8 A A 1,590,415,811.66
i 75 301 1) 22 4 FR 47 0

P T S S ) 26 i TR [ 73 3

5 HHIH R EE S 4R A2 B i A (4 At/ DA
“-"IHA)

i B R 2 40 205 20 1,590,415,811.66

§7 ZeBHENCHERREBELEESH L

#10m, #H12m



IG5 7 = % B 64> 5 JIT 05 93 B A S AR F 430 8 i 46202447 55 35 P4 7

P B

11 BEBEANFEALAESHTZINIHFMN
AT Ay
W B BN A 1A 3 4 A 10,000,000.00
R 25 HA 1A ) SE NS HR G S A -
R 5 HA 1A () S HH /e [a] S A 45 -
WA B RS BN TR 1A 3 4 A0 10,000,000.00
W5 WA R A A L S 5 B & a A g tb 1 (%) 0.63
12 ZEBEANZHABREREREAESESR ZHHA
KGN, EREEHARSHEARESRELRES,
88 MEWRARERZEESRERESFEMRHIEMN
A 13 i RSO | A
Wi H FEMASE | GRS | KEMISE | SREER | AKiEFE
45370 EE 5] 14370 B 451 PR
4 UbF3
DA AR 000000000 063%| 1000000000] 063% | TP
B4 s
EEBAEAR 000  0.00% 0.00|  0.00%
. . 0 . . 0 -
e NI
4 2 I\
IR 0.00|  0.00% 0.00|  0.00% | -
Al
HEEH AR
EwBEAR 0.00 0.00% 0.00|  0.00% | -
%*
HoAlh 000  0.00% 0.00|  0.00% | -
‘ T3
&t 10,000,000.00 |  0.63% | 10,000,00000|  0.63% fﬁ/
80 MM EF REHHMEERFR
0.1 MEMNE—REZEEFEESHLHLLHIE R BT 200015
& TR T B T PPNy
%
2 | | e
o | 2| s | g 3 B —
N 20% 1] i 7] [X 7]
5
F117, #H12m




IG5 7 = % B 64> 5 JIT 05 93 B A S AR F 430 8 i 46202447 55 35 P4 7

Hl
1

20240701-20240
930

1,580,365,343.50

1,580,365,343.50

99.37%

7 AR AT AU

AFE AR I B T A R R )k B B R L 20% F T o iR — SRR A K K AT R S B
WA XS+ e B sl XS, S8 1 DU o

9.2 BB H pORNHMERER

o

10.1 E#EXMHHEHZ
1. A EHIE M S A v [ 15 7k 3 2456 H 2 BT U535 2 R ke =QIE 5 450 98 2 £ 150 ST 1)
S

2\
3\
4\

5\ A

6\

(IS K E 2 R H o IR 2 R i 27
(IR 5 7Kk = 2456 H e U1 i 55 2R ke AIE 55

§10 FENXMHFHX

R S P PE R AR L B 0 45 T A 45
ERRAILEE . T,

10.2 F7TCH £

10.3 AR
BEFR ARG UG SE R, nr i
¥ HLE: 4006070088

aE] RE: http:/Awww.gtsfund.com.cn

k=S N |
FEEFLE NS5 FE AT

SEEN EEE AL

%12

=

EE

%fﬁj\.1m 7](33

12

=

{/—r
iy

Il

HeaH)

B e
BRI EIE LD

'~

SEHEARAA.

FfEKkEESEHARAT
20244210 25H




