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20224E12 H31 14D 1-5 4 5P E A E &1t
H
e
AT 2R 179,319,839.70 - - - 179’319'83796
i D 1,543,472.30 - - 41,543,472.30
FHARES 217,219.22 - - 4 217,219.22
28 Gk et
*%ré;ﬂ@* 52,180,449.49 - 16,942,201.28 374,080,784.95443’203’43752'
it G ph e - - - - .
SENIREE &b ] ]
B ) ) )
IVELCER: S - - - - -
IVELdiel - - . - -
YL ER T R - - - 69,573.43  69,573.43
i ZE FT 15 A Bt ] ) i i i
F
HoAh 3= - - - - i
BrE At 233,260,980.71 - 374,150,358.38/624,353,540.
16,942,201.28
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15t
SE H A1 0 4 il ]

BrEak

AT F K - R i
A B[] 38k - 131,162.01 | 131,162.01
&ﬁiﬁ}\%& il 796,734.11 | 796,734.11
NATHE 57 - 132,789.01 | 132,789.01
AT R 5% )

#*

A B -

AR - - - -
HoAh A7 45 - - 1,100,836.53 |1,100,836.53
ffi it - 2,161,521.66/2,161,521.66
F) 2 B B Bk 233,260,980.71 622,192,018.

4 16,942,201.28/371,988,836.72

| 71
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6.4.13.4.1.2 FIJZ& R F U 3B

T 2023 4 6 H 30 H, AFREFA K G ERFRIE A FOAE ISR =R E )
%175 9.33% (L4HEK: 11.11%), KT A R AR B0 T AR 4 5 =i E Jo B2 (L

FR: )

6.4.13.4.2 SMC R

AN RS, 2 i < TR 10 2 Fo (B SRR SR IR 4 2 R AT 2 AR B i ok AR I Bl
RS o AR I A B8 R it AN R oA, R I TG B R M XU
6.4.13.4.3 HARMHE XK

FCATAN b RIS 2 i 5 465 i 5 4 i T L) 2 oA (1 B She L 46 2 BT e i 3 R 2 A
AN 2 LLAMR T 30 b DR 3R AR Bl i AR 3 1 A o AR 4 1 AR B TR A H BT b
T BRAT R RNV T 3458 55 E S5, BT T I 0 A A A RS SRV T B AMIE 95 AT 4 &
ZOE G DL BUREIR RIS, AT RESRUR T UEI7 T S B AR I BN IR 5

ARIE A IS B NS B A A fE g, SRACA Bl R sk, @
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BEAT BB
B, &
A% S o

ANHE I B S BN E WS S RSO SE HAEAE,  XHHRE SRm L 5E7 iE

S}
WHABATEIL, @A RIS 3, RESIRO AT e A A i HAl

AL, AT G () 3 4 B BN B G AR G T REA IIE 2R i St e 4%, e isH 2
Fih s BT VRN B A AT UG B &, 45 VaR(Value at Risk) 8 A 25 R o A 5 4 T I 1 78
FEAAS RS, SIS Stof RS i AT R R AR 428 ]
6.4.13.4.3.1 HAY R O

SRR NIRRT

AHAR EER
202346 A 30 H 2022 %12 A 31 H
7
b FE 4 ‘
i A
YRR ‘
N A Ny IR RREd
18 H A5
At
(%)
1] (%)
T o e v T — i S | 350,071,080.96 58.97 | 374,080,784.95 60.12
oG g rE — R R - - - -
A oy M e Rl Bt PR — i R B 55,389,444.74 9.33 69,122,650.77 11.11
G M ARl T T — o e JE R
7t
WA A R % 7 — BOIE P % - - - -
HoAh - - - -
&it 405,460,525.70 68.30 | 443,203,435.72 71.23

6.4.13.4.3.2 A% XU R BBUR P BT

NI BN IS Y B M 5 N AR B G 0 HAR i KU EAT BT RN
FCAt A A% RS R B E AT, Sk 1 A2 A AT AR T, IEZR B A

13T
fhet MORAEAH. AREMIARBIIT, NI G B E A R R . IEBCR IR T RE
HahnFt &0 =il , MEERRT] Be D I & 0 e i HE
X 8% r= A A R H 234 55 7= 1 E 1
M aE (AL NIRMoo)
T AH 2 XU AR & ) AR B) A M RAERER
202346 A 30 H 2022 %F 12 A 31 H
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A é* 3 L YA

Al B LB R 32,760,187.38 30,770,356.96
Jl 5%

ﬁ{\ éEE /‘ﬁﬁ““

A sl B LE A TRk -32,760,187.38 -30,770,356.96
/> 5%

6.4.14 A&
6.4.14.1 T AARHETERFE

ARMETHESERITENZER, B A RN E TR BT 5 LA =B A E
FIT i ) A2 TR R 2 -

B Z U AR B B TR R T 3 B RGBT

BRI BREE— 2 UK N AR 2 B 7T Bl A A5t L i ) v U R K A N AE

BRI MBI AN ] WS N H .
6.4.14.2 FEKUA RN ETER SR T E
6.4.14.2.1 £BER&EBM T HERARHE

Hp: NRM
AN E RS SRR AHAR AR
JZIX 2023 46 A 30 H 2022 4£ 12 1 31 H
F—EIR 359,149,382.00 369,301,540.19
F- = ¢ 44,603,461.59 72,272,830.77
=R 1,707,682.11 1,629,064.76
=ann 405,460,525.70 443,203,435.72

6.4.14.2.2 A RMEFTE BRI E XS]

ST AFTIHAE B B, = HBEKFHI, Hrk R EiE R R S SRR T
WALV, RIEEARES T HIARPEFSGESR A M EIINE —E K, R YE
AR B AR FH RO o8 Fe (R AT S B R U NPT B iR E R, T
ERILRE A RMENE S - EREEE =R IR
6.4.14.3 JEFFEFI LA RUHETER S B T EK U8

AT AR E AR R FFA IR LA R E T E R 4R T A
6.4.14.4 AUAA R EVHER SR T AR A

AFEEHH IR LA Fo 8 T8 1) 4 fl TRy DAY B AS T8 ) 4 it 6 7 A 4
fifor, XEE4rmh T H R H R A MR A, BT ALK A E S A oA B AR
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[ P iR A e KRS BB &

RUIEZR 4 B R 4 2023 4 il

7 BERAEME
7.1 BIREESHTZHEEN
SR NRMoT
. 4 BB
s S o e 77 LA
(%)
1 25 5% 350,071,080.96 58.76
Hor, REE 350,071,080.96 58.76
B e - -
3 [#] 5 A 7 $ BT 55,389,444.74 9.30
Hrp. iz 55,389,444.74 9.30
B SRR SS - -
4 ikt LR 8 - -
5 SRIATA R - -
6 SEON IR 4 il % 77 -44,453.35 -0.01
o SE W R0 1 3K
NiRE Gl P
AT RS H A 4
7 o 42,199,324.60 7.08
8 HoAth 2% D% 7~ 148,155,676.91 24.87
9 &t 595,771,073.86 100.00
1. RIS AR BIR AR A B I I8 A 5 HL 5 s .
2. RESAZ SRR B A5
7.2 MEHREATLRPBERETHE
7.2.1 MEBRBITSREBEARERTHES
. e ens . 3G T P E L
A | AT ARME o) (%)
A gy B B - i
B T 9,041,446.00 1.52
C il 3 259,874,339.76 43.78
H, i
5 Eajjk 1 R oK A e A 35,447 47 0.01
VA
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E jeisitn4 5,257,319.21 0.89
F R FIEEN 5,904,867.45 0.99
G ISR O AIIEEO 12,119,076.00 2.04
H fErE Mg 2,586,974.00 0.44
| Eﬁﬁéiﬁ\ ARG BRI S 17 413,008 51 503
J A4 22,433,340.00 3.78
K S bl 5,102,370.00 0.86
L BRI 55 IRk 25k - -
M BEAFFFABAR RS 3,322,699.29 0.56
N IR IREAN 3 380t 7 b 22,566.57 0.00
0] JE R ARSS . A TR H A IR 55k - -
P HE - -
Q BARIA S T A 23,782.86 0.00
R Ak ARE IR SR 6,933,843.84 1.17
S b - -

it 350,071,080.96 58.97

7.2.2 EBREATIL D RIOBBER R RS R A A
T

7.3 BIRIEA SOYHE b B B 78 HL B RN HE R I B B R B A

ERERAL: NRHIT

i o e ke
Fe | REARE % 22 44 B () NRE \

1$E ELB1(%)
1 600519 mMFE 9,200.00 15,557,200.00 2.62
2 000333 EHIEH] 216’300'8 12,744,396.00 2.15
3 000858 TR 73,000.00 11,940,610.00 2.01
4 600426 HEEE 387’900'8 11,881,377.00 2.00
5 600690 R %K 481’050'8 11,295,054.00 1.90
6 002705 R Ay 565’500'8 10,195,965.00 1.72
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273,600.0

7 000651 ¥ 77 HL 2% 0 9,989,136.00 1.68
8 002841 N 141’400'8 9,451,176.00 1.59
9 603486 BHR 121’024'8 9,412,036.48 1.59
10 002384 ZRILRE & 339’078'8 8,782,120.20 1.48
11 603369 At 2% 159’600'8 8,426,880.00 1.42
12 000568 VI 39,800.00 8,340,886.00 1.41
13 603589 -7z 168’400'8 8,310,540.00 1.40
14 | 002831 | WM 336’572'8 8,208,991.08 138
15 603444 5 L 16,600.00 8,152,426.00 1.37
16 603816 B 2R R J 211’800'8 8,080,170.00 1.36
17 688169 1 3B 22.582.00 7,241,595.76 1.22
18 300896 TRE 15,100.00 6,718,745.00 1.13
19 000768 TR K 249’300'8 6,668,775.00 1.12
20 002179 HRLG R 145’860'8 6,614,751.00 1.11
21 300502 5 s 93,960.00 6,386,461.20 1.08
22 601336 FTELRIS: 171’600'8 6,309,732.00 1.06
23 002738 R SR 121’260'8 6,176,984.40 1.04
24 603659 BEFROR 158’950'8 6,075,069.00 1.02
25 601058 R ih 529’100'8 6,026,449.00 1.02
26 600004 H=HL 408’200'8 5,853,588.00 0.99
27 601225 Sy |4 320’600'8 5,831,714.00 0.98
28 600050 rp [ B IE 1’188’10006 5,702,880.00 0.96
29 601328 TIEARAT 966’100'8 5,603,380.00 0.94
30 002709 RIGAA R} 135’700'8 5,589,483.00 0.94
31 601601 H ] R AR 208,000.0 5,403,840.00 0.91
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0
32 300979 TEREEH 110’400'8 5,380,896.00 0.91
33 601117 [ A 2 633’700'8 5,247,036.00 0.88
34 000001 V2 ARAT 455’600'8 5,116,388.00 0.86
35 002244 TEVT4E 578’500'8 5,102,370.00 0.86
36 603596 EERA 63,500.00 5,033,010.00 0.85
37 002304 VEIR] Ay 36,500.00 4,794,275.00 0.81
38 600309 Jitefb 51,100.00 4,488,624.00 0.76
39 600132 R 48,600.00 4,478,976.00 0.75
40 600373 Hh AR 325’912'8 4,341,147.84 0.73
41 300750 TR 17,780.00 4,067,886.20 0.69
42 600522 R 224’600'8 3,573,386.00 0.60
43 002352 =425 s 78,200.00 3,526,038.00 0.59
44 000596 o oT il 13,300.00 3,290,154.00 0.55
45 688012 FRAA F 20,979.00 3,282,164.55 0.55
46 601898 HRE B IR 380’300'8 3,209,732.00 0.54
47 300014 fe. 458 fe 52,900.00 3,200,450.00 0.54
48 300416 iR wEW ) 145’730'8 3,141,938.80 0.53
49 603899 RGN 67,700.00 3,022,128.00 0.51
50 603939 wEAE 79,320.00 2,934,840.00 0.49
51 600941 v E 2 50 30,600.00 2,854,980.00 0.48
52 000963 R 65,200.00 2,827,724.00 0.48
53 | 600018 | it 521’800'8 2,739,450.00 0.46
54 601811 A SCE 183’100'8 2,592.696.00 0.44
55 600754 MRS 61,100.00 2,586,974.00 0.44
56 688037 OVR L 6,889.00 1,177,674.55 0.20
57 688249 R 95 35,663.00 670,071.54 0.11
58 688469 HROEE IR 66,375.00 374,620.37 0.06
59 688443 R 12,131.00 373,245.33 0.06
60 688582 OB 6,476.00 299,402.44 0.05
61 688539 EERH 5,334.00 231,975.66 0.04
62 688435 LA 2,728.00 199,225.84 0.03
63 301262 A By 6,917.00 190,389.75 0.03
64 688629 HER 7,073.00 160,957.02 0.03
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65 688334 VY = e 8,879.00 157,912.84 0.03
66 301397 iRy 3,618.00 152,606.80 0.03
67 301395 A=A Bkt 5,196.00 138,629.28 0.02
68 688620 Z 10,157.00 135,209.66 0.02
69 301315 s 2,253.00 132,828.53 0.02
70 301292 R 5,824.00 116,421.76 0.02
71 688631 G B 3,357.00 108,400.08 0.02
72 301376 R 4,192.00 98,850.60 0.02
73 688429 iG] e i 3,452.00 98,752.08 0.02
74 301170 YR 2,496.00 92,283.70 0.02
75 301295 S RH 2,146.00 81,770.28 0.01
76 688307 D' 2 2,455.00 77,897.15 0.01
77 300804 JTREAEAL 2,257.00 77,134.83 0.01
78 688603 FIARRL 1,391.00 76,505.00 0.01
79 301261 EN 1,973.00 72,803.70 0.01
80 688472 B 2,393.00 40,776.72 0.01
81 001286 B 7 g 3,767.00 35,447 .47 0.01
82 301325 2 RR 323.00 34,867.85 0.01
83 301260 & 718 1,361.00 32,160.43 0.01
84 301301 JIT AW 3,574.00 32,023.04 0.01
85 301358 WM RE 722.00 30,966.58 0.01
86 688531 H PR 208.00 28,281.76 0.00
87 301293 — iR} 333.00 23,782.86 0.00
88 301303 H AR 1,058.00 23,614.56 0.00
89 688146 H TR 617.00 23,526.21 0.00
90 301297 Rk 1,015.00 22,847.65 0.00
91 688352 i R 1,885.00 22,751.95 0.00
92 688484 RO RH 618.00 22,686.78 0.00
93 301246 FIRZ 726.00 22,295.46 0.00
94 301307 FHE 687.00 21,887.82 0.00
95 688552 AR 901.00 21,173.50 0.00
96 688458 NS 221.00 20,057.96 0.00
97 688581 A 163.00 19,238.89 0.00
98 688507 ZRFHY 151.00 18,438.61 0.00
99 301317 Za iy 694.00 18,161.98 0.00
100 301383 KRR 493.00 17,609.96 0.00
101 688570 RIGEz 688.00 17,427.04 0.00
102 688562 MR 726.00 16,197.06 0.00
103 001287 SRlEER S 736.00 15,470.72 0.00
104 301332 Y] 1,122.00 15,405.06 0.00
105 301439 TR E 7 911.00 15,395.90 0.00
106 301280 BRI R 419.00 14,983.44 0.00
107 301408 YN 879.00 14,899.05 0.00
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108 301305 B e A 753.00 14,826.57 0.00
109 301322 iR 276.00 14,694.24 0.00
110 301419 Ry i 72 330.00 14,470.50 0.00
111 688623 KT RH 162.00 14,059.98 0.00
112 688593 HART 959.00 13,991.81 0.00
113 688512 ZR 721.00 13,814.36 0.00
114 301382 B F 408.00 13,398.72 0.00
115 688433 HERE = AL 418.00 13,167.00 0.00
116 601061 HE & 1,726.00 13,083.08 0.00
117 301360 SRR 134.00 12,408.40 0.00
118 301141 Hh R, 262.00 11,184.78 0.00
119 301225 T AR 333.00 11,075.58 0.00
120 301345 e | 232.00 10,820.48 0.00
121 603135 W E R 588.00 10,519.32 0.00
122 301429 R 499.00 10,488.98 0.00
123 688479 KR 332.00 9,790.68 0.00
124 301232 KIREH 165.00 9,639.30 0.00
125 601065 LR SE A 798.00 9,448.32 0.00
126 301355 R 563.00 9,430.25 0.00
127 301386 AKH A 378.00 8,992.62 0.00
128 301323 e 228.00 8,974.08 0.00
129 301373 RHRHS 277.00 8,822.45 0.00
130 301281 AR 2 338.00 8,483.80 0.00
131 301157 AR 150.00 7,939.50 0.00
132 601133 eI B A7 645.00 7,907.70 0.00
133 301203 ESESZN 7S 225.00 7,740.00 0.00
134 301337 WA T 232.00 7,045.84 0.00
135 301428 LERAY =R ] 229.00 7,007.40 0.00
136 001380 ik 170.00 5,232.60 0.00
137 603125 i R 160.00 3,924.80 0.00
138 001328 BRI 145.00 3,696.05 0.00
139 001360 LIS 177.00 2,631.99 0.00
140 603137 AR 139.00 2,375.51 0.00
141 001324 KR 114.00 2,234.40 0.00
142 001367 W2k 55.00 2,171.40 0.00
143 603172 AES Sl 122.00 1,967.86 0.00

74 HMEAABRER B HSHERRS)

7.4.1 BRIFSEN SR I S B =1 296E0AT 20 44 R B
SHEPL: ARTIT
IS |

| B | BeEmAREs | REAKR | AWEHIALH
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TR EHE L
B (%)
1 300502 B oy B 25,474,671.52 4.09
2 000063 HH 3 TR 25,019,647.00 4.02
3 603444 & Her 22,103,698.00 3.55
4 603486 BHR 19,537,606.05 3.14
5 002709 RIGH L 18,743,606.00 3.01
6 603019 HH B 18,569,457.48 2.98
7 000651 AR 17,303,242.00 2.78
8 688036 e 15 % 15,874,109.68 2.55
9 002555 —tHE 15,826,962.00 2.54
10 000333 S L i 15,662,012.00 2.52
11 002841 PRI 1y 14,393,541.00 2.31
12 300037 B H 13,806,889.00 2.22
13 603589 ¥ 7 13,657,824.00 2.20
14 688169 kB 13,630,573.52 2.19
15 601689 P 4 ] 12,903,905.00 2.07
16 603816 Jo 5% 5K I 12,873,210.00 2.07
17 000596 EEiDSL] 12,609,830.00 2.03
18 000977 IRINE B 12,569,593.45 2.02
19 601601 R R 12,135,522.00 1.95
20 603369 At 2% 12,098,762.56 1.94
e CSEANSRUCIE IS &R (A A R LR S B ) 1S, AFREM KRS
.
7.4.2 BRTFEH SR HANIE ST = EHME 29%80HET 20 4 KR B4
SHHAL. NRMIG
AW 4
5 i S ARG i ZE AR ARV SL H S e e
B (%)

1 000063 R 27,986,761.74 4.50
2 603019 R RHE 22,586,678.40 3.63
3 300502 5 18,423,491.82 2.96
4 300037 B I 18,343,078.40 2.95
5 600985 il |4 16,635,575.00 2.67
6 688036 55k 16,411,633.39 2.64
7 002555 =tHE 16,361,322.00 2.63
8 601985 o E A 15,866,919.00 2.55
9 002466 i 4 15,601,406.70 2.51
10 603444 & LAr 15,034,956.00 2.42
11 000977 IRIE B 14,617,479.06 2.35
12 603369 A2 13,905,980.00 2.23
13 002311 R A 13,718,339.00 2.20
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14 603486 BHR T 13,413,062.00 2.16
15 600690 IR FK 13,273,193.43 2.13
16 000568 VM 13,219,137.72 2.12
17 002709 RIGHA R} 12,396,585.00 1.99
18 601088 Hh [ A 11,877,243.00 1.91
19 600048 PRAF R 11,827,782.00 1.90
20 688012 R 10,981,392.53 1.76
VE: “SEH SRS A SR (A AN IR AR ) HA, ANHBREMHRZ S
A

7.4.3 SENBER B RRAS B B S H BB SR BTN B

EAURAL. NIRRT

FNBERRIA (BRAD) EH

805,623,174.08

BRI REE) S

814,969,471.56

FE: SRR A Sz BEERION P44 S 52 il AT i s B e LU S K )
B, ABREHRZ S

7.5 BIREFF BF O RIBFRELE

SRR NIRRT

ob i 4 Y
Jr5 {57 A A RME
(%)

1 | Exfbizz 44,199,101.85 7.45
2 | AT - -
3 | i - -
Horp: BURM: 4R - -

4 | kfiEF - -
5 | Ak BR B R - -
6 | HHIEYE - -
7| AR (RIS 11,190,342.89 1.89
8 | LA - -
9 | Hith - -
10 | &t 55,389,444.74 9.33
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7.6 BRI SROME RSB 3HE B KN R I BT 48 B BRI 4

SRR NIRRT

. s . e Pl g
e A | GiRa | BEeK) N R E ‘

HHE LB (%)
1 019547 | 16 [Ef#% 19 168,240 | 17,659,429.14 2.97
2 019694 | 23 [Ef# 01 117,000 | 11,829,828.33 1.99
3 019703 | 23 [Hf# 10 88,000 | 8,846,314.52 1.49
4 019698 | 23 [Hfi& 05 58,000 | 5,863,529.86 0.99
5 113633 | BlKk#EfR 51,030 | 5,655,829.66 0.95

7.7 BRI A SOHHE B B E BN R BT B SCRAES SR 4

o

7.8 MEFAREA RPME HE ST 8E BN R R L4 & BB A

o

7.9 AR A FHHE oy 2 B E HO ) R/INHR P O R T 4% BUIESE B B 48

T

7.10 FEE TR BIER R KBFBOR

RIEAIE SRS, KEEASERIEZS .

711 MEWIRAE S B B ERH I 5 H v

WRIEAREERME, SRS H5EGILS .

7.12 BBAESRE WE

7.12.1 ARIEERB T+ AETR IR AT ERA I BCA PR E ST IR AN, ElR g
il H AT — N RZ B A IFHE DT AT
7.12.2 I AAFAESCTE (VTR 44 I3 2 < 45 [RDALAE 1) 46 328 12 1) 156 100
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7.12.3 SR oA & I B 744
A ARG
5 Xl
1| AFHORIESE 254,308.87
2 AT B 147,838,816.83
3 | RiA
4 | MRS
5 JEYAT FH 62,551.21
6 | HARIUGK
7| FERETRA
8 | Hitk
9 &t 148,155,676.91

7.12.4 AR KR AL T4 1B 383 ) T e 5 2 4

ERERAL: NIRRT

5 HE 4 B

Fe gAY i3 24 R N RE
1518 EL 1 (%)
1 113633 BHRFE A5 5,655,829.66 0.95
2 110079 FUER 3% 151 5,534,513.23 0.93

7.12.5 HIRET+4BEPHFAEREZRIE LD

T

7.12.6 FERA GG IHERI AR S HR I

WP AR, I A S & I 8] ] A R 2

8.1 IRESMBFE N BLAFANGH

8 EE&EMFRAEANER
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